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4- Frequency component.
5- Resolution.

6- Fourier.

7-Window.
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1- Scaling.
2-Dilation.

3- Jumps.
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5- Singularity points.
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2- Baxter —King .
3-Band Pass Filter .

4- Beveridge-Nelson.
5- Unobservable-Components.
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1- Inductivist Theory of Learning.
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1 -Brokers.

2 -Domestic and Foreign Titles.
3 -Uncovered Interest Parity.

4 -Fisher Open Theory.

5 -Covered Interest Parity.

6 -Forward Market.

7 -Premium or Discount.
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1 -Forward Premium or Discount.
2-Eurocurrency Markets.
3 -Currency of Denomination.
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1- The Basic Flexprice Monetary Model.
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1- Obrein.

2- E-Healthcare.
3- E-Helpdesk.

4- E-Procurement.
5- Timmers.

6- Turban.
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1- United Nations EC Maturing Model.
2- Emerging.

3- Enhanced.

4- Interactive.

5- Transactional.

6- Seamless.

7- Application View.
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1- Ghasemzadeh.

2- Misra and Dhingra.
3- Organizational view.
4- Closed.

5- Initial.

6- Planned.

7- Realized.

8- Institutionalized.

9- Optimizing.
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1- EC Roadmap.
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1- Chan and Swatman.
2- Early Implementation.
3- Electronic Trading Gateway- ETG.
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1- Knowledge and Information Transfer on E-Commerce (KITE) projec.
2- A stage model for e-commerce development.

3- Supply Chain Management (SCM).

4- Customer Relationship Management (CRM).

5- Portals.

6- Transactions Integrations.
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1- Enterprises Integrations

2- Rao et al.
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2 -Podder 1993, also Podder and Tran 1991.
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4~ IT — related Occupations.
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WITHIN (fixed effects) Estimates:

Dependent variable: LLF

Sum of squared residuals = .026969
R-squared =.999920

Variance of residuals = .195426E-03
Adjusted R-squared = .999892

Std. error of regression = .013979

Estimated Standard

Variable Coefficient Error t-statistic

ROM PRI TS SNUCINTINGE B Freape
1-Fixed effects.
2-Random effects.
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Business Cycles Analysis Using Wavelet Theory: The Case of Iran

Hossein Abbasi- Nejad
Associate Professor University of Tehran.
Shapour Mohammadi

Assistant Professor University of Tehran.

Received: 2005/12/14 Accepted: 2006/1/24

Business cycles analysis is one of the most important tasks for economists and
statisticians. Various methods such as HP filter, BP filter, CF filter spectral analysis
and Fourier transformation are used in time series analysis. All of these methods are
sensitive to stationarity of time series. Also the traditional methods don't offer
information in scale analysis. In this paper we introduce the Wavelet theory and its
applications especially to economics .Also decomposition of seasonal GDP of Iran
and analysis of business cycles are the other main propose. Results of GDP
decomposition show 7 cycles with length of 16-32 quarters and 13 cycles with 8-16
quarters. Volatility analysis implies no change in variance of Wavelet coefficients in
prewar and war periods .However volatility of GDP increased in the post war
period.

JEL Clarification: C14, C22, C19, E32.

Keyword: Business Cycles, Wavelet Theory, HP and BP Filter, Time Series,

Fourier Analysis.
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Asymmetric Information and Informationally Consistent
Contracts: Automobile Collusion Insurance of Iran

Ghahreman Abdoli

Assistant Professor University of Tehran.

Received: 2005/12/27 Accepted: 2006/2/26

One way of solving welfare loss asymmetric information in insurance is to
design informationally consistent contracts. When the contracts are not
informationally consistent, adverse selection cause the portfolio insurance to be
risky, and consequently the probability of accident and loss will be high. In this
paper we investigate Iran's insurance companies, based on informaionlly consistent
contracts and Jonh Raily (2001) paper. We find that there are some signals that show
Iran automobile collusion contracts are not informationally consistent.

JEL Classification: G 22
Key Word: Nash equilibrium, adverse selection, informationally consistent
contracts, automobile collusion insurance.
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Foreign Exchange Rate Movements in Iran: A Monetary
Perspective

Mohammad Akhbari

Economic Research and Policy Department of Central Bank of Iran.

Received: 2005/7/25 Accepted: 2006/2/20

In recent years, one of the most important challenges of policy makers in Iran
has been the level of foreign exchange rate. Some people believe that the existing
rate is not the right one. While some of them consider the existing exchange rate
higher than the equilibrium level, others think it is lower than that. In this paper, by
utilizing theoretical approach, an attempt is made to analyze the past trend of
exchange rate. The conclusion of this paper indicates that the trend of the foreign
exchange rate movement is following the monetary policy. This approach has been
proved in most of the third world countries which are experiencing high rates of
inflation. With respect to findings of this paper one can believe that the growth of
money supply, income and the difference between home and foreign interest rates
USA are most important factors that determine the trend of money value at home.

JEL Classification: F3
Key Word: exchange rate, monetary approach, co integration.
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A Survey on E-commerce Maturity of Iran Excellent Exporters

2003

Hashem Aghazadeh
PHD student of marketing, University of Tehran Marketing Researcher, Institute for Trade
Studies and Researches (ITSR), Ministry of Commerce

Mohammad Rahim Esfidani
PHD student of marketing, University of Tehran ICT Researcher, Institute for Trade Studies
and Researches (ITSR), Ministry of Commerce

Received: 2005/4/10 Accepted: 2006/7/25

Implementing models are one of the main categories of EC models in the
literature. Implementing models in the frame of evolutionary and maturity stages,
describe how to develop and apply EC in an enterprise step by step. Integrating
different implementing models and based on organizational perspective, a 6-stage
maturity model of EC was designed in this article. The stages of newly developed
model called “Enterprise EC Maturity Model” include: (1) package; (2) access; (3)
initial presence; (4) realization; (5) institutionalizations; and (6) optimization.
Obviously each stage has its own indicators. The validity of the model verified and
confirmed by 10 EC experts, practitioners and specialists. Interestingly the stages of
enterprise EC maturity model are consistent with e-readiness of an organization and
its main activities (such as export activities). Meanwhile in the early stages of the
model, e-readiness of export activities is low and in the advanced stages it seems to
be high. Iran excellent exporters were 36 companies, which is considered as the
sample of this paper. Findings show that all surveyed companies mainly lie in the
3rd stage of the model. However several companies could acquire some indicators
of 4th and 5th stages.

JEL Classification: F13, M21
Key word: EC, maturity model, implementing model, EC maturity.
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Decomposition of income Inequality by Factors Recourses
(The case of Iran)

Soheila Parvin

Associate professor Allameh Tabatabaei University — Iran

Received: 2006/2/12 Accepted: 2006/5/16

This study applies the Rao decomposition method to the Iranian households
income data for both urban and rural areas.

Examining the role of different income components in the aggregated income,
helps to evaluate the effects of economic growth on income distribution. It also leads
to have a better selection of the redistribution policies.

The results show that the most important factor in income inequality stems from
self-employment income. On reason for that is the tax avoidance in this sector.
Wages and salaries in the public sector is another import factor of income inequality.
This is because of a monopolistic condition in public employment. The elasticity of
the Gini coefficient with respect to self employment is greater than other
components. So, any growth strategy intending to increase self-employment or
expanding the public employment level should be accompanied by redistribution
policy to improve the inequality or at least prevent it from getting worse.

JEL classification: D31
Keyword: Concentration Ratio, Income Inequality Decomposition.
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Differential Wages in the Public and Private
Large Manufacturing Establishment on the Base of
Efficiency wage Theory

Ali Souri

Assistant Professor Bu-Ali Sina University- Iran

Received: 2005/12/21 Accepted: 2006/3/8

The efficiency wage theory has been developed to explain differential wages and
involuntary unemployment. In this paper considers differential wages in the public
and private Large Manufacturing Establishment (LME) for period 1374-1377. To
estimate wage equation we use education, expert, experience, and ownership as
explanatory variables. The results show that: (a) there is a significant difference
between wages in public and private sectors, (b) differences in wage are due to not
only differences in education, expert, experience, firms size and ownership, but also
when we eliminate the effects of above variables, the differences in wages have
remained significant yet.

JEL Classification: J31.
Key words: efficiency wage, Competitive wage, differential wages, public,
private.
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An Economic Evaluation of Road Transport of Goods in
Mazandaran Province

Nooraddin Sharify

Assistant Professor of Economic Planning
University of Mazandaran, Babolsar, Iran.

Received: 2005/10/16 Accepted: 2006/1/24

This paper does an economic evaluation of several kinds of transportation
vehicles of private and public sectors in transportation of mazandaran province. The
variables used in this research are; rate of return on capital, annual profit, cost
efficiency, capital necessary for job creation, and labor force productivity. The data
has been obtained through classified questionnaires which ate filled by vehicle
derivers, transportation syndicates, and other related organization. The conclusion is
that in relation to annual profit, productivity of labor force, and cost efficiencies
retailer tracks are referred. Whereas, in relation to rate of capital return, and capital
necessary for job creation, vans are preferred in compare to the other kinds of
vehicles.

JEL Classification: L62.
Keywords: Economic Evaluation, Luggage Transportation, Mazandaran, Capital
Return Rate, Annual Profit.
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Tax Uncertainty Effect on Employment in the Iranian Economy
Sectors (1357-1383)

Ezatollah Abbasian
Assistant Professor in Economics, Department of Economics, Bu-Ali Sina University
Mahdi Moradpour Oladi
MA in Economics.
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MA in Economics.

Received: 2006/1/10 Accepted: 2006/3/8

This paper looks at the effects of tax uncertainty on agriculture, industry and
service sectors in Iranian economy. The trend of the main variables in this paper
during the covered period are presented and analysed. The GARCH method is used
to measure the tax uncertainty, and it is estimated by OLS.

All the estimated coefficients had their expected signs and it is tax uncertainty
effects on employment in all Iranian economy sectors are negative. Results suggest
that the government should reduce tax income fluctuations to increase employment
in all economic sectors.

JEL Classification: H39, E62, E24, D89, C59

Keywords: Uncertainty, Tax, Employment, Iranian Economic Sectors, GARCH.
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The Effect of ICT on Employment

Emadzadeh, M
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MA in Economics University of Isfahan.
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Mohammad Zadeh, A
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Received: 2006/6/21 Accepted: 2006/7/25

ICT' has broad effects on economy in micro and macro levels. Effects on kind,
nature of jobs and labor market are the most important. Omission, creation, change
of jobs and teleworking are the four ways through which ICT influences kinds of
jobs. Also, ICT influences the structure of jobs, and changes the nature of jobs in
society via reduction of average work hardship, making jobs more mental, but
instable and more specialized.

This paper studies the effect of ICT on amount of employment using a
microeconomic pattern in a frame work of assessing effective factors on
employment appaling a logarithmic model. This model has been estimated with
panel data approach for 47 countries (including 22 OECD members and 25
developing countries) over the years of 2000- 2003.

The results indicate positive and significant effect of ICT on employment. Also
the elasticity of employment in proportion to the costs of information and
communication is 0.11, which indicates 1% increase in the costs of ICT, increases
employment by 0.11 %.

JEL Classification: C23, D83, E24

Keywords: information and communication technology (ICT), employment,
panel.

1- Information and Communication Technology (ICT).
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Total Factor Productivity in Iran's Oil & Gas Sector

Dariush Vafinajar
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Received: 2006/5/8 Accepted: 2006/7/25

In this paper productivity is calculated for oil and gas sectors by Solow residual.
Productivity is one of the important issues which have an important role in optimal
production. The oil and gas industry is one of the most fundamental industries in
Iran and has a high share in export and national income. The Neo-classical model is
an extension to the Harrod-Domar model including a new term, productivity growth.
Solow residual is the base on a production function with two factors, labour and
capital, which economic growth rate is calculated from sum of labour growth,
capital growth and a residual as the Solow residual or total factor productivity
growth which is an often used measure of technological progress. The estimation of
production function for oil and gas sector shows that capital elastisity is 0.56 and
labour elastisity is 0.37. The results show that productivity have the highest share in
value added of oil and gas sectors while capital and labour inputs have a little share
in the growth of this section. Of course this result sounds natural because oil and gas
industrials have a inherent value of reserve.

JEL Classification: D24, J24, 040, 041,042, 043, 044, 047, E23,L11

Key words: Solow residual, productivity, TFP, labour elasticity, capital
elasticity, oil and gas sector.



